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lv Semesler l!t-com- Degree (c.B.S.S - Reg /Supple lOne Time Mercv
chance)/lmp.) Examination, Ap l 2024

(2014 Adnrission onwards)
Elective-A:FlNAl'lCE

COM 4E01 : Securjly Analysis and Portlolio Management

Tid. 3Holrs Max N4arks 60

SECTION A

A.swer any iorr q!e:iJns rn ihis Seclon €achq!eslon.areslr.atklor
F;i (d) I ir:rr ior;:_ itil i..15.,r':r'rr F::: {.)

'1 i i !: !::::

I t \,:l- . .ii ,. .

b)An nve3i.r expe.G io 9e{ a di/de.! oi a 3 l4 a.d i 5lrom a s.arc
dur ng Ilr. neri 3 years and hopes 1o sell al I 80 al lhe e.d oi lhe lhnd
yea.. The reqlned.ate of return is 2O%. Delerm ne lhe presenl va !e oi
the share Io the nveslor.

c) Dlsling! sh belwee. Opllons and FoMards.
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Whai does lh-c 'Prospeci Theory' stale ?

I uslrate lhe drtlerent laclors inil!enc ng lhe i.vestors cholce lor equily

c) Evaluale which ollhe iunds perlo.ms befter lsing.Je
based on lhe following details:

5. a)
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A. .,r.;:T.n, -i'.vr.l:s a r-.lLrm ol i0%. 2C"' :0'.

a..f.m,: ,r,,fc ! .i: Prtb.b 
' 
r/

i !i!

lvhai ls iir. rar..a e behi.d Technicai Anaiysis ? Outlrfe

G ve. be .!/ are the kely railrns oi ABA Ltd afd XYZ

tth.lr .i r- ,,r. ..if,r.irs

'a---

Answer the two questions in ihis

7. a) who are lhe paiticipants in

lheir funclions in detail.

5ECT ON B

Seci on. Each qleslion cades l2 lr,1arks.

rhe l.dlan Securilies N,larket ? Desciibe

OR
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b) Jaya Ltd. has a l4% debe.lure wilh a lace val!e o,l 100 lhal mal!res
at par in 1 5 years The debenlure is cal able ln 5 years al I I 14 lt s
cuiie.l y being sold al i 105. Calcllaie each ot lhe fotowi.g
( )currcnl Y€ld (r) Yierd ro Matuily (iii) Yield lo c:

8. a) The ro ov,.g data are ava abre io you as a porliolio manager l

2.0

a5

rrl

' j:

li) Co(elatio. coeiii.ienl of Ihe lwo .',artrns

iii) lflhe portlolio s conslrucled wilh 50% olsecu.ry P and rhe remaining
wiih securily Q; lhen whai wil be ihe porliolio SD ? /.2t12=24)

sranda.d Devlalion (.6)

c 1o l


